Verified norm estimation for the inverse of
linear elliptic operators using eigenvalue
evaluation

Kazuaki Tanaka, Akitoshi Takayasu,
Xuefeng Liu & Shin’ichi Oishi

Japan Journal of Industrial and
Applied Mathematics Volume 31 - Number 3 - 2014

ISSN 0916-7005 Japan

Volume 3 ournalof INAustrial
Japan J. Indust. Appl. Math. (2014) and AppIIEd

31:665-679

DOI 10.1007/513160-014-0156-2 Mathematics

Official Journal of JSIAM
(The Japan Society for Industrial and Applied Mathematics)

@ Springer

@ Springer



Your article is protected by copyright and

all rights are held exclusively by The JJIAM
Publishing Committee and Springer Japan.
This e-offprint is for personal use only

and shall not be self-archived in electronic
repositories. If you wish to self-archive your
article, please use the accepted manuscript
version for posting on your own website. You
may further deposit the accepted manuscript
version in any repository, provided it is only
made publicly available 12 months after
official publication or later and provided
acknowledgement is given to the original
source of publication and a link is inserted
to the published article on Springer's
website. The link must be accompanied by
the following text: "The final publication is
available at link.springer.com”.

@ Springer



Japan J. Indust. Appl. Math. (2014) 31:665-679
DOI 10.1007/s13160-014-0156-2

ORIGINAL PAPER Area 2

Verified norm estimation for the inverse of linear elliptic
operators using eigenvalue evaluation

Kazuaki Tanaka - Akitoshi Takayasu -
Xuefeng Liu - Shin’ichi Oishi

Received: 28 December 2012 / Revised: 4 October 2014 / Published online: 21 October 2014
© The JJIAM Publishing Committee and Springer Japan 2014

Abstract This paper proposes a verified numerical method of proving the invertibility
of linear elliptic operators. This method also provides a verified norm estimation for
the inverse operators. This type of estimation is important for verified computations of
solutions to elliptic boundary value problems. The proposed method uses a generalized
eigenvalue problem to derive the norm estimation. This method has several advantages.
Namely, it can be applied to two types of boundary conditions: the Dirichlet type and
the Neumann type. It also provides a way of numerically evaluating lower and upper
bounds of target eigenvalues. Numerical examples are presented to show that the
proposed method provides effective estimations in most cases.
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1 Introduction
We consider weak solution to the following linear elliptic differential equation:
—Autcu=g inQ, (D

with two types of boundary conditions: the Dirichlet type:

u=0 onaQ )
and the Neumann type:
au
— =0 onaQ. 3)
on

Here, we assume that ¢ € L™ () and g € L?(Q), where @ C R? is a bounded
convex polygonal domain. We then define the operator £ : V. — V* by

(Lu,v) := (Vu,Vo)2 + (cu,v);2, YveV, @)

where V is H! (Q) or HO1 (), V*is the dual space of V, and (F,v) := F (v)
for all F € V* and v € V. Note that the definition of functional spaces
L®(Q), L* (), H'(Q), and H(} (2) are introduced in Sect. 2.1. Now, we can
write the weak form of (1) as follows:

Findu € V s.t. (Lu,v) =(g,v);2, YveV.

In this paper, we shall present a sufficient condition for the invertibility of £. We
also provide a verified numerical method of estimating an upper bound of the operator
norm ||£71| v+ v. This method can be applied to verified computations of solutions
to the semilinear elliptic boundary value problem as follows:

— Au= f(u) in L, )

with the boundary condition (2) or (3). Several works show verified numerical method
for weak solutions to (5), e.g., [1,2,4], etc. They first construct an approximate solution
of (5) in a finite dimensional subspace of V. Then, the method tries to ensure that
the exact solution of (5) exists in a neighborhood of the approximate solution. In
an affirmative case, it also proves the local uniqueness of the exact solution. The
estimation of ||£7!| v+, v 1s important for this type of verified numerical method. The
details of this application are discussed in Sect. 5.
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Verified norm estimation for the inverse of elliptic operators 667

There are several previous works with respect to a verified norm estimation for the
inverse of linear elliptic operators, e.g., [1,2], etc. Plum [1] has proposed a homotopy
based method. The norm estimation can be regarded as a generalized eigenvalue prob-
lem for a linear operator, the details of which are discussed in Sect. 3. Plum’s method
evaluates the eigenvalues using the homotopy method to give the norm estimation.
The homotopy method gives the eigenvalue evaluation using some homotopic steps
with additional starting functions and relatively small matrix eigenvalue evaluation.
The details are referred to [3]. Moreover, Plum’s method has the feature that the inner
productin V is changed depending on ¢ (x). Our method also changes the inner product
in V depending on ¢ (x) and evaluates target eigenvalues to give the norm estimation.
However, we do not use the homotopy method but directly evaluate the eigenvalues
using Theorem 4 in Sect. 4. This theorem is a generalization of the theorem in [6]
which is proved by Liu and Oishi. Their theorem gives lower bounds of eigenvalues
of the Laplace operator. It is well known that an upper bound of the target eigenvalue
is easily obtained using the Rayleigh—Ritz method. A lower bound, however, is not
obtained easily. Theorem 4 gives the lower bound directly.

Nakao et al. [2] have proposed another verified numerical method of the norm
estimation. Their method is different from our method at the following points. Their
method can be applied to the elliptic operator as follows:

(Lu,v) := (Vu,Vu);2 + (b - Vu,v)2 + (cu,v);2, Yve Hol (),

where b € (L (Q))z. In addition, the inner product used in their method is always the
same regardless of ¢ (x). However, since the domain of £ in their method is HO1 (2),a
direct application of this method to the Neumann type seems to be not straightforward.
In Sect. 6, we compare our method with their method in the case of the Dirichlet type.
Our method tends to give better estimations especially when mesh sizes are large, e.g.,
in Tables 1 and 2 in Sect. 6.

This paper is constructed as follows: in Sect. 2, the definition of functional spaces
is introduced and a projection error constant is discussed. In Sect. 3, a framework of
proving the invertibility of £ and a norm estimation for £~! are proposed. In Sect.
4, a method of verified evaluation of target eigenvalues is proposed. In Sect. 5, an
application to a semilinear elliptic boundary value problem is discussed. In Sect. 6,
numerical examples of computing the norm of inverse operator are discussed. Section
3 and 4 are the main sections in this paper.

2 Preliminary

In this section, we introduce the definition of functional spaces and discuss a projection
error constant Cyy.

2.1 Definition of functional spaces

Throughout this paper, let L> (2) be the functional space of Lebesgue-measurable
square-integrable functions with the L? inner product and the L? norm:
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668 K. Tanaka et al.

(U, v)2 = /Q ux)vx)dx, llullpz =+ (u,u)2.

Let L° (R2) be the functional space which is essentially bounded on €2 with the norm:

lluell oo :=esssup,cq lu (x)].

We denote the kth-order L? Sobolev space on € by H* (€) (k € N) with the inner
product and the norm:

(u, v) i = z /Qa“u (x) 0%v (x)dx, |ullgr ==/ (u, ) gr.

o] <k

We also define one kind of subspace of H! ():
HOl (RQ) = {u e H' (2) : u=0 ondQ in the trace sense} .

In this paper, V will be taken as HY(Q) or Hol (2). In the case of V = H(Q), we
endow V with another special inner product and the norm:

U, v)y = (Vu,Vo)2 +0 (u,v)z2, llully :=+v W, u)y, (6)

where o is a positive number. In the case of V = HOl (R2), we endow V with the same
form inner product and the norm (6), however o is a nonnegative number. Note that
the concrete value of o is chosen in Sect. 3 depending on c¢ (x) of equation (1).

Next, we subdivide €2 into a mesh triangulation 7}, which is composed of triangular
elements, where 4 is the mesh size defined by

h := max (the second longest side of element K) .

KeTy
Let Nj (j = 1,2, ..., m) be the node point of 7},. We use piecewise linear base func-
tions ¢; (i = 1,2, ..., m) which satisfies

oy [1a=p
%N =10

Let K C R? be a triangle element and py (k = 1, 2, 3) be the vertex of K. Using this
notation, we define the FEM space Vj, := span {¢1, ¢, ..., ¢} N V. Recall that V
can be taken as H'! () or HO1 (£2). The FEM space V), varies after the selection of V.

2.2 Projection error constant

In this subsection, we introduce an orthogonal projection P, : V — Vj, along with
a projection error constant Cy;. We first define a subspace W C H? () as follows:
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Verified norm estimation for the inverse of elliptic operators 669

inthe case of V.= H' (Q), W := {u € H*>(Q) : % = 0 on 0L2}; in the case of
V =Hl(Q),W:={ueH*(Q):u=0o0ndQ}.
Let P, : V(O W) — V}, be the orthogonal projection defined by
(Phu —u,vp)y =0, Yv, € V.
Let Cp be a positive number satisfying

lu — Puull, <Cuyll—Au+oull,2, YueW. 7)

In order to calculate Cj;, we use the following theorem and lemma:

Theorem 1 (Kobayashi[5]) Let us define V> (K) := {¢ € H>(K) : ¢ (px) = 0}.
There exist the following constants

il 2

c1 (K) = L,
pev2no) 19la2

Vol 2

e (K) = LA al

pev2knjo) 19lm2

of which upper bounds are computable as

2R2 202 2 A2 2R22
CI(K)S\/AB + B2C2 + C2A 1( A2B2C 52),

83 24\ A2+ B2+ 2
) < A2B2C2 A2+ B2+C2 S2 (1 L
c - - Y -5 e :
23 =1 "16s2 30 5 \az " B2 ¢2

where A, B, C are the sides of K and S is the measure of K.

Another formula to give an explicit upper bound of the constant ¢; (K') can be found
in [7].

Lemma 1 For any o > 0, it follows that
l—Aull2 < |l—Au+oull2, YueW. ®)
Proof We consider the eigenvalue problem as follows:
Findy € Vandt € Rs.t. (Vi,Vv) =1t (,v), VYveV &)
Since the eigenfunctions v¢; (i = 1,2,3, ...) of (9) form an orthonormal basis
of L% (), any u € W(C L? (2)) can be expressed by u = Z;’i] a;y;, where

a; = (u, ¥;);2 [8]. Let 7; be the eigenvalue of (9) corresponding to ;. Because all
eigenfunctions ; belong to W in the sense of distributions, we can obtain
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670 K. Tanaka et al.

I—Au+oul7, =

/X

(—A+0) D aivi, (~A+0) Zaiwi)
12

i=1 i=1

o

I
<

a? {(Avi. AV +20 (<A YO + 02 WY |

o

Il
<N

a? (Tiz + 207 + 02) Wi, ¥i)g2

a? (v +0)*. (10)

o

I
<

Setting o = 0, we also obtain

oo
I—Aull}, = > at?. (11)
i=1
From (10) and (11), the inequality (8) is proved. O

Using Theorem 1 and Lemma 1, we can get the following result.
Theorem 2 Define two constants by C1 := max c¢; (K) and C; := max ¢; (K).
KeTy KeTy

Then, the constant defined by

Cy :=4/C3+0C?

satisfies (7).
Proof We define the interpolation IT; : H? () — Vj, by

IMiu(N;j)=u(N;), i=1,2,...,m.
Since  C R? is a polygonal domain, it follows that
ulge = IAull2, Vue W,
see [9]. Therefore, we have

2 2

lu — Ppull; < llu— Tull,
2 2
=V (u—Thu)llj, +o lu—ull;,

< (C% + 0C12) l—Aul?, . (12)
From (12) and Lemma 1,

lu = Paul2 < (C3+0CY) I-Au+oul,, YueWw
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Verified norm estimation for the inverse of elliptic operators 671

is obtained. Hence, we can choose Cy; = ,/ C% + UC]2. O

The inequality in the following lemma is needed to evaluate target eigenvalues in
Sect. 4.

Lemma 2 For anyu € W, it follows that
lu — Prullp2 < Cuy llu — Prull, (13)
Proof For any g € L? (), the problem:
Findgp € V s.t. (9, v), = (g, V)12, YveV

has a unique solution ¢, € W. For any u € W, we take g = u — Ppu. Using Aubin-
Nitsche’s trick and (7), it follows that,

Igl7> = (8.8)12
= (~Apg +09g,8) 12
= (‘pg’g)o
= (‘pg — Pryg. g)g
< |0 — Paee ], liglls
< Cu||-Ags + 09,2 lIgly
= Cu ligllz2 ligll, -

This simply implies (13). O

3 Invertibility and inverse norm estimation for the elliptic operator

In this section, we propose a framework of proving the invertibility of £ and a norm
estimation for £~!. The effective framework in the case of V = Hé (R2) is proposed
in [1]. We adapt this framework to the case of V. = H 1 (Q). First, we choose a number
o in order to determine the inner product (-, -),, and the norm ||-||, in V. In the case
of V.= H' (Q), o is a positive number satisfying

o>c(x) (ae.x € Q). (14)

Inthecaseof V = HOl (2), o isanonnegative number satisfying (14). Due to (14), we
can define the function a (x) := /o — ¢ (x) (€ L™ (2)). We then define the operator
A:V (C L*(Q) — V*by

(Au, v) = (azu, U)Lz , YveV. (15)
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672 K. Tanaka et al.

Note that the operator A is compact because the embedding from L2 () to V* is
compact. We also define the unitary operator & : V — V* by

(Pu,v) = (u,v),, YvelV. (16)

The boundedness of ® and ®~! implies that ® is a Fredholm operator. For any operator
T,leto (T) be the spectrum of T and o, (T') be the point spectrum of 7. The following
theorem gives an estimation of the operator norm Vol VeV

Theorem 3 Suppose that 0 & o), (CD_IE), then the inverse of L defined by (4) exists
and satisfies

[, = ol

Vv

where [y := min {|M| D uE T (CD*IE) @) {1}} .
Proof We prove the invertibility of £ by ensuring that £ is a Fredholm operator. The
method adapted to this proof is proposed by Oishi [10]. From (4), (15), and (16), it
becomes clear that
L= - A. (17)
Because of (17) and the compactness of A, L is a Fredholm operator and we have
o (<I>_1£) =1l—-o (dD_lA)

—1- {a,, (CD’IE) U {0}}

= {1 — o (qn—lA)} U {1

=, (e7'L) U1}

Next, since L is a self-adjoint operator, it follows that, for any u € V,

|Culfy = &~ u

2 00 o)
= [ (B, =i [ d (B, = i i
-0

o —00

where E, is the resolution of the identity of ®~!£. Therefore, we have

llulls —1
|7 < o0.

< lnro

sup <
uev\(o) 1Lully=
Thus, £ is one to one so that there exists £~!. Hence,

£l lello  _|

= = _lo < luol™
VEV o gevnop lglly= uev\[oy I1Lully«

<
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Verified norm estimation for the inverse of elliptic operators 673

is obtained. ]

We consider the eigenvalue problem O Ly = puuin 'V, ie.,
Vu, Vu)p2 + (cu, v)2 = nw(u,v),, YvelV. (18)

By setting a (x) = /o —c(x)and A = (1 — w)~!, we transform (18) into
(u,v)y = A (azu, U)L2 , YvelV. (19)

According to Theorem 3, the eigenvalue A of (19) minimizing |u| = |1 — ! | gives
an upper bound of H L1

VeV
4 Verified evaluation of eigenvalues

In this section, we propose a method of verified evaluation for the eigenvalue problem
(19). This method is a generalization of the method in [6] which is proposed by Liu
and Oishi. Theorem 4 in this section and their theorem are the same in the case of
o =0anda(x) = 1forall x € Q. As a preliminary, let (Ag, ux) be kth eigenpair
of (19) and E,? be the space spanned by the eigenfunctions {u; }f.‘zl. We define Ej :=
{ve E : llavll,2 = 1}.Then,let A" be the kth eigenvalue of the problem as follows:

Find u;, € Vj, and e Rt WUp, )y = Al (azuh, Uh)LZ , Yv, € V.

Each Az is computable with verification by using a method such as [11,12], etc. Using
the min-max principle, we easily obtain an upper bound of A; as follows:

, llvli2 h
A= min { max ——Z— ) <Ap,
HeCV \ veH\ O} [lav]|7,

where Hj denotes any k-dimensional subspace of V. This bound is well known as the
Rayleigh-Ritz bound. However, a lower bound of Aj is not obtained easily. The main
purpose of this section is proposing how to estimate the lower bound. The following
theorem gives the lower bound.
Theorem 4 It follows that
Aﬁ <A (20)
— k<
M llall3, €3y + 1

Proof In the case of Ax ||a||go Cjzu > 1, it becomes clear that

A > ! > )\Z
k = = .
lall?2, C2, =~ Al llall%, C2, + 1

21
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674 K. Tanaka et al.

Therefore, we only have to consider the case of A IIaIIgo C12v1 < 1. Since all eigen-
functions u of (19) are in W (defined in Sect. 2.2), from (7), it follows that

lv—Ppolle = Cull—Av+ovll;2
= ],
< MCum llallo llavll g2
= Cu llalloo ks (22)
for any v € Ej. Then, from Lemma 2 and (22),

2 2
laPhv —avlz2 < llallo Cu llv — Ppolle < Ak llalis, Cyy < 1, Vv € Ex

is obtained. Using the min-max principle, it follows that

2
n | Prolly
A< ———
veE\{0} IIathIIL2
2 2
_ vl — llv— Proll;
veE\{0} |lav + aPpv — avll%2
2 2
lvll; — llv = Pl
= max 5 5
veE\{0} ||av||L2 +2(av,aPpv —av)2 + |laPpv — avlle
2
< A — llv — Ppolly

max 2
veE\0} 1 + 2 (av, aPpv — av)p2 + laPypv — avll},
e — llv — Pyol|?
< max | ol 2
veE N0} 1 =2 [aPyv — avl 2 + laPyv — av]?,
Mo— |lv— th”g
= max
veENO) (1 — [la Py — avl;2)

2
Ak — llv— PypollZ

2

< max 5 (23)
veE\0} (1 — [lalloe Cu v — Ppully)
Then, we define g (1) := (i —1%) /(1 —Cyllalloo?)*. The function g (¢) is

monotonically increasing in the domain ¢t < Cy |lallo Ak and t < (Cy ||a||oo)_l.
The assumption of this theorem, i.e., Cps ||a||oo Ak < (Cpr |la ||oo)_1 implies that g ()
is monotonically increasing only under the condition r < Cyy ||a||, 2x. Hence, from
(22) and (23),

e = A llall3 €5 M
A < o0 2l — (24)
(1= llallz, €3)” 1= 2cllals Cy
is obtained. The equivalent transformation of (24) gives (20). O
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Verified norm estimation for the inverse of elliptic operators 675

Remark 1 This theorem also can be proved by using the max-min principle; see [13]
for a simple case.

5 Applications to semilinear elliptic problems

In this section, we discuss an application of the invertibility of £ and a verified estima-
tion of the operator norm || £~ || v+ v. These can be applied to verified computations
of solutions to the semilinear elliptic boundary value problem (5) with the boundary

condition (2) or (3). We assume that the nonlinear operator f from V to L% (Q) is
Fréchet differentiable and bounded. Now, we can write the weak form of (5) as follows:

Findu € V s.it. (Vu,Vu)p2 = (f(u),v)2, YveV. (25)
Next, we define the nonlinear operator F : V — V* by
(F),v) = Vu,Vu);2 — (f(w),v);2, YvelV.
Using this notation, the weak form (25) can be transformed into the following problem:
Findu € V s.t. F(u) =0 in V*. (26)
Moreover, we construct the approximate solution uy € Vj, to (26) by solving

(Vup, Vop) 2 = (f(up), vp)p2, Yup € V.

We denote a numerical approximation of uj, by i1, € Vj,, where i, € V;, may have
rounding error inside due to floating-point number computation. Several works show
verified numerical methods for weak solutions to (5), e.g., [1,2,4], etc. They need the
invertibility of the linearized operator F'[ii;] and a verified estimation of the operator
norm || F' i1~ |y+.v , where F'[ii;] is the Fréchet derivative of F at #i,. The Fréchet
derivative F'[ii,] : V — V* satisfies

(}'/ [12;,] u, v) = (Vu, Vv);2 + (—f’ [ﬁh] u, ”)LZ ,YveV,
where f'[ii,]: V — L? () is the Fréchet derivative of f at ii;. If we have
— f'lan]u=cu, Yuev 27)

for some ¢ € L% (), F'[up] is a specialized operator of £ defined by (4). For
example, in the case of f (1) = u?, the Fréchet derivative of f at i, € L ()
satisfies the condition (27). In another case, e.g., f (u) = b-Vu withb € (L™ (Q))z,
the condition (27) is not satisfied. Under the assumption (27), we can give an estimation
of || F'[@i5]1~"|ly+,v using the method in the previous sections.
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676 K. Tanaka et al.

6 Numerical Examples

In this section, we present three numerical examples of computing || F'[u 17 Ve v
and compare our results with the results based on the method in [2] in the Dirichlet
type. All computations are carried out on a Windows 7, Intel(R) Core(TM) 17 860 CPU
2.80 GHz with 16.0 GB RAM by using MATLAB 2012a with INTLAB, a toolbox for
verified numerical computations [14]. Therefore, the accuracy of numerical values in
the following tables is verified in the sense that rounding error is strictly estimated. In
the following example, we set 2 = (0, 1) x (0, 1). The domain €2 is subdivided into a
triangular mesh with isosceles right triangles. We use piecewise linear base functions
as mentioned in Sect. 2.1.

6.1 Example 1

We consider the following semilinear problem with the Dirichlet boundary condition:

—Au=u? inQ,

u=20 on 0€2. (28)

This is well known as the Emden equation. The approximate solution i, in considera-
tion is a convex one such that max i, ~ 29. In this case, we set V = H(} (), 0 =0,
and ¢ = —2iij,. Therefore, the linearized operator 7' [ii] : V — V* satisfies

(F [an] u, v) = (Vu, Vo) 2 + (=2ipu, v) ,, Yo € V.

L2

In addition, we have ||a||c2>o ~ 58 for all mesh sizes. In Tables 1, 2, and 3 A* is an
interval that encloses the eigenvalue A of (19) minimizing || = |1 — A7 4.

Table 1 shows estimations of || F'[#,]~"|lv+.v by both methods. Each of them
seems to converge on the same value as a mesh is refined. Our method gives a little
better estimation than the method in [2] for all mesh sizes especially when mesh sizes
are large. In the case of n = 3, however, only our method can give the estimation.

Table 1 Verified estimation of || F’ [ﬁh]_l Iy, v for (28)

Meshsize: 2" Cyy W ald c3 HJ—‘/ [an]™! ) yey  Method[2]
n=3 6.1450E-2  3.8171E-1 1.9296 93749 Failed
n=4 3.0725E-2  B8.8968E-2 1339 34798 6.4603
n=>5 1.5363E-2  2.1846E-2 LS3L 29074 32816
n=6 7.6812E-3  5.4369E-3 15133 27858 2.8690
n=71 3.8406E-3  13577E-3 15737 27565 2.7750
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Verified norm estimation for the inverse of elliptic operators 677

Table 2 Verified estimation of || F[fi,]7 || y*,y for (29)

Mesh size: 2" Cyy W lald €3 Hf/ [in] ™! ‘ yey  Method[2]
n=3 6.5031E-2  4.3809E-1 1389 16220 Failed
n=4 32516E-2  1.0223E-1 13330 3.8594 8.2292
n=>5 1.6258E2  2.5110E-2 1333 3.0916 3.4882
n=6 8.1280E-3  6.2495E-3 L5318 29347 2.9790
n=1 4.0645E-3  1.5607E-3 1539 2.8973 2.8676

6.2 Example 2

We consider the following semilinear problem with the Dirichlet boundary condition:

u=20 on 0%2. (29)

[—Au:uz—u in ,
The approximate solution i, in consideration is a convex one such that max i =~ 30.
In this case, we set V = H(} (), 0 = 1,and ¢ = —2uy, + 1. Therefore, the linearized
operator F'[uy] : V — V* satisfies

(]—'/ [12;,] u, v) = (Vu, Vv);2 + ((—212;, + 1) u, v)L2 , YveV.

In addition, we have ||a||go ~ 61 for all mesh sizes. Note that our method and the
method in [2] endow V with different inner products in this case. Our method endows
V with the inner product (-, -),—; := (V-, V)2 + (-, -) 2. Their method endows V
with the inner product (-, -),—¢ = (V-, V-);2. Since we have

sup lullg=o lully=1
wev 1Lullys  yev I1Lullys’

the estimation values of each method converge on different values.

In Table 2, estimation results for (29) derived by our method and the method in
[2] are summarized. In the cases of n < 6, our method gives a better estimation than
their method. On the other hand, in the case of n = 7, their method gives a better
estimation. This is because our method and their method endow V with different inner
products as mentioned above.

6.3 Example 3

We consider the following semilinear problem with the Neumann boundary condition:

—Au=u?—u inQ,

0

_u:() on 0L2. (30)
on
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774/ I
s
/ AVAVAVAVAVARE
vy

0 o 0.2 0.4 0.6

Fig. 1 The approximate solution #y, to (30)

Table 3 Verified estimation of || F’ [ﬁh]_l Iy, v for (30)

Mesh size: 27" Cy A lallZ CIZI/I A* H]—'/ [ﬁh]iluv* v
n=3 6.5031E-2 1.2663 RS Failed
n=4 3.2516E-2 2.6447E-1 1.5834 5.0818
n=>5 1.6258E-2 6.2054E-2 1.988 2.9946
n=6 8.1289E-3 1.5214E-2 1.6353 2.6776
n=1 4.0650E-3 3.7822E-3 1.6320 2.6064

The approximate solution i in consideration (see Fig. 1) is characterized by the
following properties:

max i, ~ 6.8 is taken at the two points x = (1,0), (0, 1),

xeQ
misl% i ~ —6.8 is taken at the two points x = (0,0), (1, 1).
X€E
In this case, we set ¢ = 1 — 312% and o0 = 1. Therefore, the linearized operator

F'liapl : V — V* satisfies
(F [, o) = (Ve Vo) o+ (1 =303 wv) L Vo eV,
In addition, we have ||a ||(2)O ~ 140 for all mesh sizes.
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Verified norm estimation for the inverse of elliptic operators 679

Table 3 shows estimation results for (30). In the cases of n > 4, our method can
give an estimation of || F'[a al ! |lv+,v.Inthe case of n = 3, however, our method fails
in the estimation. This is because the interval A* encloses 1 so that the point spectrum
of @1 F i) may enclose O (see Theorem 3).
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